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Bu cgalisma, 24-25 Eylil 2009
tarihinde izmir'de diizenlenen 2.Ulu-
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Konferansi’nda sunulan bildirinin bii-

yiik élgiide dedistirilmis ve gdbzden

gecirilmis metnidir.

Ham Petrol Ithal Fiyatiyla Enflasyon
Arasindaki lliski: Tirkiye Analizi*

Ozet

Bu calismada, Turkiye’de ham petrol ithal fiyatiyla enflasyon arasindaki iliski,
Engle-Granger es-buttinlesme yontemi yardimiyla, Ocak 1992-Mart 2009 done-
mi verileri kullanilarak arastiriimistir. Calismanin ampirik bulgularina gére, uzun
dénemde ham petrol ithal fiyatiyla enflasyon arasindaki iligki istatistiki olarak an-
lamsiz ¢ikmistir. Kisa dénem dinamigi acisindan degerlendirildiginde ise; anlam-
It bir iliski bulunmus olmasina ragmen marjinal diizeyde oldugu tespit edilmigtir.
Dolayisiyla bu galismada, petrol fiyatlarinin enflasyona neden oldugu yénindeki
genel kani destek bulmamistir.
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The Relationship Between Crude Oil Import
Price and Inflation: The Analysis of Turkey

Abstract

In this survey, the relationship between crude oil import price and inflation has
been studied via Engle-Granger co-integration method using the data between
January 1992 and March 2009. According to empirical findings of the survey, the
relationship between price of crude oil import and inflation is not statistically sig-
nificant in the long term. Although the result of evaluation for the short term is sig-
nificant, it is found at a marginal level. Therefore, this survey doesn’t support the
public opinion which claims that oil prices trigger inflation.
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